
D.  MARKET TRENDS

4

2

3

4

5

6

F
-1

5

M
-1

5

A
-1

5

M
-1

5

J
-1

5

J
-1

5

A
-1

5

S
-1

5

O
-1

5

N
-1

5

D
-1

5

J
-1

6

F
-1

6

M
-1

6

A
-1

6

M
-1

6

J
-1

6

J
-1

6

R
a
te

s
 (

%
)

Month

FXTB - Average Interest Rate

2-yr 3-yr

4-yr 5-yr

2

3

4

5

6

F
-1

5

M
-1

5

A
-1

5

M
-1

5

J
-1

5

J
-1

5

A
-1

5

S
-1

5

O
-1

5

N
-1

5

D
-1

5

J
-1

6

F
-1

6

M
-1

6

A
-1

6

M
-1

6

J
-1

6

J
-1

6

R
at

es
 (

%
)

Month

FXTB - Average Interest Rate

7-yr 10-yr

20-yr 25-yr

2

3

4

5

4-Aug 5-Aug 8-Aug 9-Aug 10-Aug

R
at

es
 (

%
)

Date

FXTB-Daily Interest Rate

2-yr 3-yr

4-yr 5-yr

2

3

4

5

6

4-Aug 5-Aug 8-Aug 9-Aug 10-Aug

R
at

es
 (

%
)

Date

FXTB-Daily Interest Rate

7-yr 10-yr

20-yr 25-yr

0.0

0.5

1.0

1.5

2.0

2.5

3.0

3.5

4.0

F
/1

5

M
/1

5

A
/1

5

M
/1

5

J
/1

5

J
/1

5

A
/1

5

S
/1

5

O
/1

5

N
/1

5

D
/1

5

J
/1

6

F
/1

6

M
/1

6

A
/1

6

M
/1

6

J
/1

6

J
/1

6

R
a
te

s
 (

%
)

Month

INTEREST:  T-Bill Rates (91-day)

1.72

0

1

2

3

4

5

6

F
/1

5

M
/1

5

A
/1

5

M
/1

5

J
/1

5

J
/1

5

A
/1

5

S
/1

5

O
/1

5

N
/1

5

D
/1

5

J
/1

6

F
/1

6

M
/1

6

A
/1

6

M
/1

6

J
/1

6

J
/1

6

R
a
te

s
 (

%
)

Month

Inflation Rates

1.9



    

   

Prepared by:

       Financial Market Monitoring and Analysis Division

       Research Service, Planning and Policy SubSector

       Date: 8/11/2016

5,000

6,000

7,000

8,000

9,000

F
/1

5

M
/1

5

A
/1

5

M
/1

5

J
/1

5

J
/1

5

A
/1

5

S
/1

5

O
/1

5

N
/1

5

D
/1

5

J
/1

6

F
/1

6

M
/1

6

A
/1

6

M
/1

6

J
/1

6

J
/1

6

P
o
in

ts

Month

STOCKS:  Phisix

7,963.11

43

44

45

46

47

48

49

50

F
/1

5

M
/1

5

A
/1

5

M
/1

5

J
/1

5

J
/1

5

A
/1

5

S
/1

5

O
/1

5

N
/1

5

D
/1

5

J
/1

6

F
/1

6

M
/1

6

A
/1

6

M
/1

6

J
/1

6

J
/1

6

P
e
s
o
s
/U

S
$

Month

Peso-U.S. Dollar Rate

47.06

3

4

5

6

F
-1

5

M
-1

5

A
-1

5

M
-1

5

J
-1

5

J
-1

5

A
-1

5

S
-1

5

O
-1

5

N
-1

5

D
-1

5

J
-1

6

F
-1

6

M
-1

6

A
-1

6

M
-1

6

J
-1

6

J
-1

6

R
a
te

s
 (

%
)

Month

INTEREST:  Bank Lending Rate (prime)

4.33

4.28 4.25 4.29 4.28 4.28 

3

4

5

6

4-Aug 5-Aug 8-Aug 9-Aug 10-Aug

R
a
te

 (
%

)

Date

Bank Lending Rate (%)

7,978.57 
7,970.35 7,993.58 8,055.06 

8,051.40 

3,500

4,500

5,500

6,500

7,500

8,500

9,500

4-Aug 5-Aug 8-Aug 9-Aug 10-Aug

P
o
in

ts

Date

Phisix  

47.01 46.96 46.88 46.89 46.78 

45

46

47

48

49

4-Aug 5-Aug 8-Aug 9-Aug 10-Aug

P
e
s
o
s
/U

S
$

Date

Peso-US Dollar Rate    

0%

2%

4%

6%

BSP-
O/N

91d 182d 364d 2yr 3yr 4yr 5yr 7yr 10yr 20yr 25yr

R
a
te

s

Tenor

Yield Curves - Secondary Market (R-2) 

Year-ago

Month-ago

Current


